
Underlying instrument - FCPO CBOT Soybean oil futures
Cont Sett Change Open High Low Volm Open Int Cont Sett Change Open High Low Volm Open Int

APR 23 4,059 15 4,065 4,108 4,056 1,896 9,568 MAY 23 56.34 0.50 56.17 56.51 54.99 68,511     170,366    

MAY 23 4,017 35 3,991 4,058 3,991 22,642 41,599 JUL 23 56.48 0.32 56.40 56.72 55.22 37,278     123,821    

JUN 23 3,967 33 3,941 4,010 3,941 15,793 34,488 AUG 23 56.03 0.40 56.07 56.34 54.89 7,826       31,833      

JUL 23 3,927 29 3,912 3,966 3,910 7,372 28,288 SEP 23 55.54 0.42 55.68 55.95 54.52 5,865       30,688      

AUG 23 3,896 27 3,881 3,931 3,881 4,193 16,183 OCT 23 54.97 0.41 55.38 55.46 54.08 4,493       19,587      

SEP 23 3,867 22 3,858 3,905 3,855 4,106 13,338 DEC 23 54.68 0.40 55.01 55.25 53.85 11,910     63,509      

OCT 23 3,848 21 3,837 3,885 3,837 2,403 6,469 JAN 24 54.52 0.39 54.86 55.04 53.74 1,695       10,671      

NOV 23 3,838 21 3,834 3,877 3,828 2,522 10,520 MAR 24 54.47 0.36 54.76 54.91 53.69 1,121       7,062        

DEC 23 3,837 18 3,850 3,871 3,824 546 3,380 MAY 24 54.53 0.34 54.77 54.77 53.76 516          2,134        

JAN 24 3,835 18 3,847 3,860 3,845 166 3,583 JUL 24 54.61 0.32 54.86 54.86 53.99 496          1,995        

FEB 24 3,837 18 3,847 3,853 3,847 55 670 AUG 24 54.51 0.31 54.76 54.76 54.25 73           672           

MAR 24 3,828 18 3,843 3,846 3,842 51 2,393 SEP 24 54.38 0.30 54.63 54.63 54.14 52           761           

MAY 24 3,817 18 223 OCT 24 54.13 0.30 54.36 54.36 53.93 28           249           

JUL 24 3,817 18 6 DEC 24 54.10 0.26 54.34 54.34 53.74 106          2,001        

SEP 24 3,817 18 JAN 25 54.00 0.26 - - - - -            

NOV 24 3,817 18

JAN 25 3,817 18 Source : Bloomberg

MAR 25 3,817 18

MAY 25 3,817 18

JUL 25 3,817 18

SEP 25 3,817 18

NOV 25 3,817 18

JAN 26 3,817 18

MAR 26 3,817 -

Calls Puts
Ticker Strike Last 1D% High Low Volm OInt OICh Ticker Strike Last 1D% High Low Volm OInt OICh

Jun-23 (25d 4/10/23); CSize 25; KOM3 3915.00

KOM3C 2700 2700 1264.5 0.00 -         -       -      -            -        KOM3P 2700 2700 0.5 0.00 -           -          -          -          -            

KOM3C 2750 2750 1214.5 0.00 -         -       -      -            -        KOM3P 2750 2750 0.5 0.00 -           -          -          -          -            

KOM3C 2800 2800 1164.5 0.00 -         -       -      -            -        KOM3P 2800 2800 0.5 0.00 -           -          -          -          -            

KOM3C 2850 2850 1115 0.00 -         -       -      -            -        KOM3P 2850 2850 0.5 0.00 -           -          -          -          -            

KOM3C 2900 2900 1065 0.00 -         -       -      -            -        KOM3P 2900 2900 0.5 0.00 -           -          -          -          -            

KOM3C 2950 2950 1015 0.00 -         -       -      -            -        KOM3P 2950 2950 0.5 0.00 -           -          -          -          -            

KOM3C 3000 3000 965 0.00 -         -       -      -            -        KOM3P 3000 3000 0.5 0.00 -           -          -          -          -            

KOM3C 3050 3050 915.5 0.00 -         -       -      -            -        KOM3P 3050 3050 0.5 0.00 -           -          -          -          -            

KOM3C 3100 3100 865.5 0.00 -         -       -      -            -        KOM3P 3100 3100 0.5 0.00 -           -          -          -          -            

KOM3C 3150 3150 816 0.00 -         -       -      -            -        KOM3P 3150 3150 0.5 0.00 -           -          -          -          -            

KOM3C 3200 3200 766.5 0.00 -         -       -      -            -        KOM3P 3200 3200 1 0.00 -           -          -          -          -            

KOM3C 3250 3250 717 0.00 -         -       -      -            -        KOM3P 3250 3250 1.5 0.00 -           -          -          -          -            

KOM3C 3300 3300 668.5 0.00 -         -       -      -            -        KOM3P 3300 3300 2.5 0.00 -           -          -          -          -            

KOM3C 3350 3350 620 0.00 -         -       -      -            -        KOM3P 3350 3350 4 0.00 -           -          -          -          -            

KOM3C 3400 3400 572 0.00 -         -       -      -            -        KOM3P 3400 3400 6 0.00 -           -          -          -          -            

KOM3C 3450 3450 525 0.00 -         -       -      -            -        KOM3P 3450 3450 9 0.00 -           -          -          -          -            

KOM3C 3500 3500 479 0.00 -         -       -      -            -        KOM3P 3500 3500 13 0.00 -           -          -          300          -            

KOM3C 3550 3550 434.5 0.00 -         -       -      -            -        KOM3P 3550 3550 18 0.00 -           -          -          -          -            

KOM3C 3600 3600 391 0.00 -         -       -      -            -        KOM3P 3600 3600 25 0.00 -           -          -          100          -            

KOM3C 3650 3650 350 0.00 -         -       -      -            -        KOM3P 3650 3650 33.5 0.00 -           -          -          -          -            

KOM3C 3700 3700 310.5 0.00 -         -       -      -            -        KOM3P 3700 3700 44 0.00 -           -          -          -          -            

KOM3C 3750 3750 273.5 0.00 -         -       -      -            -        KOM3P 3750 3750 57 0.00 -           -          -          -          -            

KOM3C 3800 3800 239 0.00 -         -       -      -            -        KOM3P 3800 3800 72.5 0.00 -           -          -          700          -            

KOM3C 3850 3850 207 0.00 -         -       -      -            -        KOM3P 3850 3850 90.5 0.00 -           -          -          -          -            

KOM3C 3900 3900 178 0.00 -         -       -      -            -        KOM3P 3900 3900 111 0.00 -           -          -          -          -            

KOM3C 3950 3950 151.5 0.00 -         -       -      -            -        KOM3P 3950 3950 134.5 0.00 -           -          -          -          -            

KOM3C 4000 4000 128 0.00 -         -       -      250.0        -        KOM3P 4000 4000 161 0.00 -           -          -          250          -            

KOM3C 4050 4050 107 0.00 -         -       -      -            -        KOM3P 4050 4050 190 0.00 -           -          -          -          -            

KOM3C 4100 4100 89 0.00 -         -       -      -            -        KOM3P 4100 4100 221.5 0.00 -           -          -          -          -            

KOM3C 4150 4150 73 0.00 -         -       -      -            -        KOM3P 4150 4150 255.5 0.00 -           -          -          -          -            

KOM3C 4200 4200 59.5 0.00 -         -       -      -            -        KOM3P 4200 4200 292 0.00 -           -          -          -          -            

KOM3C 4250 4250 48 0.00 -         -       -      -            -        KOM3P 4250 4250 330.5 0.00 -           -          -          -          -            

KOM3C 4300 4300 38.5 0.00 -         -       -      50.0          -        KOM3P 4300 4300 370.5 0.00 -           -          -          -          -            

KOM3C 4350 4350 30.5 0.00 -         -       -      -            -        KOM3P 4350 4350 412.5 0.00 -           -          -          -          -            

KOM3C 4400 4400 24 0.00 -         -       -      -            -        KOM3P 4400 4400 456 0.00 -           -          -          -          -            

KOM3C 4450 4450 18.5 0.00 -         -       -      -            -        KOM3P 4450 4450 500.5 0.00 -           -          -          -          -            

KOM3C 4500 4500 14.5 0.00 -         -       -      -            -        KOM3P 4500 4500 546.5 0.00 -           -          -          -          -            

KOM3C 4550 4550 11 0.00 -         -       -      -            -        KOM3P 4550 4550 593 0.00 -           -          -          -          -            

KOM3C 4600 4600 8.5 0.00 -         -       -      -            -        KOM3P 4600 4600 640 0.00 -           -          -          -          -            

KOM3C 4650 4650 6.5 0.00 -         -       -      -            -        KOM3P 4650 4650 688 0.00 -           -          -          -          -            

KOM3C 4700 4700 4.5 0.00 -         -       -      -            -        KOM3P 4700 4700 736 0.00 -           -          -          -          -            

KOM3C 4750 4750 3.5 0.00 -         -       -      -            -        KOM3P 4750 4750 785 0.00 -           -          -          -          -            

KOM3C 4800 4800 2.5 0.00 -         -       -      -            -        KOM3P 4800 4800 834 0.00 -           -          -          -          -            

KOM3C 4850 4850 2 0.00 -         -       -      -            -        KOM3P 4850 4850 883 0.00 -           -          -          -          -            

KOM3C 4900 4900 1.5 0.00 -         -       -      -            -        KOM3P 4900 4900 932.5 0.00 -           -          -          -          -            

KOM3C 4950 4950 1 0.00 -         -       -      -            -        KOM3P 4950 4950 982 0.00 -           -          -          -          -            

KOM3C 5000 5000 0.5 0.00 -         -       -      -            -        KOM3P 5000 5000 1031.5 0.00 -           -          -          -          -            

KOM3C 5050 5050 0.5 0.00 -         -       -      -            -        KOM3P 5050 5050 1081.5 0.00 -           -          -          -          -            

KOM3C 5100 5100 0.5 0.00 -         -       -      -            -        KOM3P 5100 5100 1131 0.00 -           -          -          -          -            

KOM3C 5150 5150 0.5 0.00 -         -       -      -            -        KOM3P 5150 5150 1181 0.00 -           -          -          -          -            

Jul-23 (55d 5/10/23); CSize 25; KON3 3872.00

KON3C 2650 2650 1271.5 0.00 0.0 0 0 0 0 KON3P 2650 2650 0.5 0.00 -           -          0 -          -            

KON3C 2700 2700 1222 0.00 -         -       -      -            -        KON3P 2700 2700 0.5 0.00 -           -          -          -          -            

KON3C 2750 2750 1172.5 0.00 -         -       -      -            -        KON3P 2750 2750 0.5 0.00 -           -          -          -          -            

KON3C 2800 2800 1123 0.00 -         -       -      -            -        KON3P 2800 2800 0.5 0.00 -           -          -          -          -            

KON3C 2850 2850 1073.5 0.00 -         -       -      -            -        KON3P 2850 2850 1 0.00 -           -          -          -          -            

KON3C 2900 2900 1024 0.00 -         -       -      -            -        KON3P 2900 2900 1.5 0.00 -           -          -          -          -            

KON3C 2950 2950 975 0.00 -         -       -      -            -        KON3P 2950 2950 2.5 0.00 -           -          -          -          -            

KON3C 3000 3000 926.5 0.00 -         -       -      -            -        KON3P 3000 3000 3.5 0.00 -           -          -          -          -            

KON3C 3050 3050 878 0.00 -         -       -      -            -        KON3P 3050 3050 4.5 0.00 -           -          -          -          -            

KON3C 3100 3100 830 0.00 -         -       -      -            -        KON3P 3100 3100 6.5 0.00 -           -          -          -          -            

KON3C 3150 3150 782.5 0.00 -         -       -      -            -        KON3P 3150 3150 9 0.00 -           -          -          -          -            

KON3C 3200 3200 735.5 0.00 -         -       -      -            -        KON3P 3200 3200 12 0.00 -           -          -          -          -            

KON3C 3250 3250 689.5 0.00 -         -       -      -            -        KON3P 3250 3250 15.5 0.00 -           -          -          -          -            

KON3C 3300 3300 644.5 0.00 -         -       -      -            -        KON3P 3300 3300 20 0.00 -           -          -          -          -            

KON3C 3350 3350 600.5 0.00 -         -       -      -            -        KON3P 3350 3350 26 0.00 -           -          -          -          -            

KON3C 3400 3400 557.5 0.00 -         -       -      -            -        KON3P 3400 3400 33 0.00 -           -          -          -          -            

KON3C 3450 3450 516 0.00 -         -       -      -            -        KON3P 3450 3450 41 0.00 -           -          -          -          -            

KON3C 3500 3500 476 0.00 -         -       -      -            -        KON3P 3500 3500 50.5 0.00 -           -          -          -          -            

KON3C 3550 3550 437 0.00 -         -       -      -            -        KON3P 3550 3550 62 0.00 -           -          -          -          -            

KON3C 3600 3600 400 0.00 -         -       -      -            -        KON3P 3600 3600 74.5 0.00 -           -          -          -          -            

KON3C 3650 3650 365 0.00 -         -       -      -            -        KON3P 3650 3650 89.5 0.00 -           -          -          -          -            

KON3C 3700 3700 331.5 0.00 -         -       -      -            -        KON3P 3700 3700 105.5 0.00 -           -          -          120          -            

KON3C 3750 3750 300 0.00 -         -       -      -            -        KON3P 3750 3750 124 0.00 -           -          -          -          -            

KON3C 3800 3800 270.5 0.00 -         -       -      -            -        KON3P 3800 3800 144.5 0.00 -           -          -          -          -            

KON3C 3850 3850 243 0.00 -         -       -      -            -        KON3P 3850 3850 166.5 0.00 -           -          -          -          -            

KON3C 3900 3900 217.5 0.00 -         -       -      -            -        KON3P 3900 3900 190.5 0.00 -           -          -          -          -            

KON3C 3950 3950 194 0.00 -         -       -      -            -        KON3P 3950 3950 217 0.00 -           -          -          -          -            

KON3C 4000 4000 172 0.00 -         -       -      50.0          -        KON3P 4000 4000 245 0.00 -           -          -          -          -            
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KON3C 4050 4050 152 0.00 -         -       -      -            -        KON3P 4050 4050 274.5 0.00 -           -          -          -          -            

KON3C 4100 4100 134 0.00 -         -       -      50.0          -        KON3P 4100 4100 306.5 0.00 -           -          -          -          -            

KON3C 4150 4150 117.5 0.00 -         -       -      -            -        KON3P 4150 4150 339.5 0.00 -           -          -          -          -            

KON3C 4200 4200 103 0.00 -         -       -      50.0          -        KON3P 4200 4200 374.5 0.00 -           -          -          -          -            

KON3C 4250 4250 89.5 0.00 -         -       -      -            -        KON3P 4250 4250 411 0.00 -           -          -          -          -            

KON3C 4300 4300 77.5 0.00 -         -       -      120.0        -        KON3P 4300 4300 449 0.00 -           -          -          -          -            

KON3C 4350 4350 67 0.00 -         -       -      -            -        KON3P 4350 4350 488.5 0.00 -           -          -          -          -            

KON3C 4400 4400 58 0.00 -         -       -      -            -        KON3P 4400 4400 529 0.00 -           -          -          -          -            

KON3C 4450 4450 49.5 0.00 -         -       -      -            -        KON3P 4450 4450 570.5 0.00 -           -          -          -          -            

KON3C 4500 4500 42.5 0.00 -         -       -      50.0          -        KON3P 4500 4500 613 0.00 -           -          -          -          -            

KON3C 4550 4550 36 0.00 -         -       -      -            -        KON3P 4550 4550 656.5 0.00 -           -          -          -          -            

KON3C 4600 4600 31 0.00 -         -       -      -            -        KON3P 4600 4600 701 0.00 -           -          -          -          -            

KON3C 4650 4650 26 0.00 -         -       -      -            -        KON3P 4650 4650 746 0.00 -           -          -          -          -            

KON3C 4700 4700 22 0.00 -         -       -      -            -        KON3P 4700 4700 791.5 0.00 -           -          -          -          -            

KON3C 4750 4750 18.5 0.00 -         -       -      -            -        KON3P 4750 4750 838 0.00 -           -          -          -          -            

KON3C 4800 4800 15.5 0.00 -         -       -      -            -        KON3P 4800 4800 884.5 0.00 -           -          -          -          -            

KON3C 4850 4850 13 0.00 -         -       -      -            -        KON3P 4850 4850 932 0.00 -           -          -          -          -            

KON3C 4900 4900 11 0.00 -         -       -      -            -        KON3P 4900 4900 979.5 0.00 -           -          -          -          -            

KON3C 4950 4950 9 0.00 -         -       -      -            -        KON3P 4950 4950 1027.5 0.00 -           -          -          -          -            

KON3C 5000 5000 7.5 0.00 -         -       -      -            -        KON3P 5000 5000 1076 0.00 -           -          -          -          -            

KON3C 5050 5050 6 0.00 -         -       -      -            -        KON3P 5050 5050 1124 0.00 -           -          -          -          -            

KON3C 5100 5100 5 0.00 -         -       -      -            -        KON3P 5100 5100 1173 0.00 -           -          -          -          -            

Aug-23 (85d 6/9/23); CSize 25; KOQ3 3836.00

KOQ3C 2650 2650 1238.5 0.00 -         -       -      -            -        KOQ3P 2650 2650 1.5 0.00 -           -          -          -          -            

KOQ3C 2700 2700 1189.5 0.00 -         -       -      -            -        KOQ3P 2700 2700 2 0.00 -           -          -          -          -            

KOQ3C 2750 2750 1140.5 0.00 -         -       -      -            -        KOQ3P 2750 2750 2.5 0.00 -           -          -          -          -            

KOQ3C 2800 2800 1092 0.00 -         -       -      -            -        KOQ3P 2800 2800 3.5 0.00 -           -          -          -          -            

KOQ3C 2850 2850 1043.5 0.00 -         -       -      -            -        KOQ3P 2850 2850 5 0.00 -           -          -          -          -            

KOQ3C 2900 2900 995.5 0.00 -         -       -      -            -        KOQ3P 2900 2900 6.5 0.00 -           -          -          -          -            

KOQ3C 2950 2950 948 0.00 -         -       -      -            -        KOQ3P 2950 2950 8.5 0.00 -           -          -          -          -            

KOQ3C 3000 3000 901 0.00 -         -       -      -            -        KOQ3P 3000 3000 11 0.00 -           -          -          -          -            

KOQ3C 3050 3050 854.5 0.00 -         -       -      -            -        KOQ3P 3050 3050 14.5 0.00 -           -          -          -          -            

KOQ3C 3100 3100 809 0.00 -         -       -      -            -        KOQ3P 3100 3100 18.5 0.00 -           -          -          -          -            

KOQ3C 3150 3150 764 0.00 -         -       -      -            -        KOQ3P 3150 3150 23 0.00 -           -          -          -          -            

KOQ3C 3200 3200 720 0.00 -         -       -      -            -        KOQ3P 3200 3200 28.5 0.00 -           -          -          -          -            

KOQ3C 3250 3250 677 0.00 -         -       -      -            -        KOQ3P 3250 3250 35 0.00 -           -          -          -          -            

KOQ3C 3300 3300 635 0.00 -         -       -      -            -        KOQ3P 3300 3300 43 0.00 -           -          -          -          -            

KOQ3C 3350 3350 594 0.00 -         -       -      -            -        KOQ3P 3350 3350 52 0.00 -           -          -          -          -            

KOQ3C 3400 3400 554.5 0.00 -         -       -      -            -        KOQ3P 3400 3400 62 0.00 -           -          -          -          -            

KOQ3C 3450 3450 516.5 0.00 -         -       -      -            -        KOQ3P 3450 3450 73.5 0.00 -           -          -          -          -            

KOQ3C 3500 3500 479.5 0.00 -         -       -      -            -        KOQ3P 3500 3500 86.5 0.00 -           -          -          -          -            

KOQ3C 3550 3550 444.5 0.00 -         -       -      -            -        KOQ3P 3550 3550 101 0.00 -           -          -          -          -            

KOQ3C 3600 3600 411 0.00 -         -       -      -            -        KOQ3P 3600 3600 117 0.00 -           -          -          -          -            

KOQ3C 3650 3650 378.5 0.00 -         -       -      -            -        KOQ3P 3650 3650 134.5 0.00 -           -          -          -          -            

KOQ3C 3700 3700 348 0.00 -         -       -      -            -        KOQ3P 3700 3700 153.5 0.00 -           -          -          -          -            

KOQ3C 3750 3750 319.5 0.00 -         -       -      -            -        KOQ3P 3750 3750 174.5 0.00 -           -          -          -          -            

KOQ3C 3800 3800 292 0.00 -         -       -      -            -        KOQ3P 3800 3800 197 0.00 -           -          -          -          -            

KOQ3C 3850 3850 266.5 0.00 -         -       -      -            -        KOQ3P 3850 3850 221 0.00 -           -          -          -          -            

KOQ3C 3900 3900 242.5 0.00 -         -       -      -            -        KOQ3P 3900 3900 246.5 0.00 -           -          -          -          -            

KOQ3C 3950 3950 220.5 0.00 -         -       -      -            -        KOQ3P 3950 3950 274 0.00 -           -          -          -          -            

KOQ3C 4000 4000 199.5 0.00 -         -       -      -            -        KOQ3P 4000 4000 303 0.00 -           -          -          -          -            

KOQ3C 4050 4050 180.5 0.00 -         -       -      -            -        KOQ3P 4050 4050 333 0.00 -           -          -          -          -            

KOQ3C 4100 4100 162.5 0.00 -         -       -      -            -        KOQ3P 4100 4100 365 0.00 -           -          -          -          -            

KOQ3C 4150 4150 146 0.00 -         -       -      -            -        KOQ3P 4150 4150 398.5 0.00 -           -          -          -          -            

KOQ3C 4200 4200 131 0.00 -         -       -      -            -        KOQ3P 4200 4200 433 0.00 -           -          -          -          -            

KOQ3C 4250 4250 117.5 0.00 -         -       -      -            -        KOQ3P 4250 4250 469 0.00 -           -          -          -          -            

KOQ3C 4300 4300 104.5 0.00 -         -       -      -            -        KOQ3P 4300 4300 506 0.00 -           -          -          -          -            

KOQ3C 4350 4350 93.5 0.00 -         -       -      -            -        KOQ3P 4350 4350 544 0.00 -           -          -          -          -            

KOQ3C 4400 4400 83 0.00 -         -       -      -            -        KOQ3P 4400 4400 583.5 0.00 -           -          -          -          -            

KOQ3C 4450 4450 73.5 0.00 -         -       -      -            -        KOQ3P 4450 4450 623.5 0.00 -           -          -          -          -            

KOQ3C 4500 4500 65 0.00 -         -       -      50.0          -        KOQ3P 4500 4500 665 0.00 -           -          -          -          -            

KOQ3C 4550 4550 57.5 0.00 -         -       -      -            -        KOQ3P 4550 4550 707 0.00 -           -          -          -          -            

KOQ3C 4600 4600 50.5 0.00 -         -       -      50.0          -        KOQ3P 4600 4600 750 0.00 -           -          -          -          -            

KOQ3C 4650 4650 44.5 0.00 -         -       -      -            -        KOQ3P 4650 4650 793.5 0.00 -           -          -          -          -            

KOQ3C 4700 4700 39 0.00 -         -       -      -            -        KOQ3P 4700 4700 837.5 0.00 -           -          -          -          -            

KOQ3C 4750 4750 34 0.00 -         -       -      -            -        KOQ3P 4750 4750 882.5 0.00 -           -          -          -          -            

KOQ3C 4800 4800 30 0.00 -         -       -      -            -        KOQ3P 4800 4800 927.5 0.00 -           -          -          -          -            

KOQ3C 4850 4850 26 0.00 -         -       -      -            -        KOQ3P 4850 4850 973.5 0.00 -           -          -          -          -            

KOQ3C 4900 4900 22.5 0.00 -         -       -      -            -        KOQ3P 4900 4900 1020 0.00 -           -          -          -          -            

KOQ3C 4950 4950 20 0.00 -         -       -      -            -        KOQ3P 4950 4950 1066.5 0.00 -           -          -          -          -            

KOQ3C 5000 5000 17 0.00 -         -       -      -            -        KOQ3P 5000 5000 1113.5 0.00 -           -          -          -          -            

KOQ3C 5050 5050 15 0.00 -         -       -      -            -        KOQ3P 5050 5050 1161 0.00 -           -          -          -          -            

KOQ3C 5100 5100 13 0.00 -         -       -      -            -        KOQ3P 5100 5100 1208.5 0.00 -           -          -          -          -            

Sep-23 (116d 7/10/23); CSize 25; KOU3 3808.00

KOU3C 2600 2600 1258 0.00 -         -       -      -            -        KOU3P 2600 2600 3 0.00 -           -          -          -          -            

KOU3C 2650 2650 1209.5 0.00 -         -       -      -            -        KOU3P 2650 2650 4 0.00 -           -          -          -          -            

KOU3C 2700 2700 1161.5 0.00 -         -       -      -            -        KOU3P 2700 2700 5.5 0.00 -           -          -          -          -            

KOU3C 2750 2750 1113.5 0.00 -         -       -      -            -        KOU3P 2750 2750 7 0.00 -           -          -          -          -            

KOU3C 2800 2800 1066 0.00 -         -       -      -            -        KOU3P 2800 2800 9.5 0.00 -           -          -          -          -            

KOU3C 2850 2850 1019.5 0.00 -         -       -      -            -        KOU3P 2850 2850 12 0.00 -           -          -          -          -            

KOU3C 2900 2900 973 0.00 -         -       -      -            -        KOU3P 2900 2900 15 0.00 -           -          -          -          -            

KOU3C 2950 2950 927 0.00 -         -       -      -            -        KOU3P 2950 2950 19 0.00 -           -          -          -          -            

KOU3C 3000 3000 882 0.00 -         -       -      -            -        KOU3P 3000 3000 23 0.00 -           -          -          -          -            

KOU3C 3050 3050 838 0.00 -         -       -      -            -        KOU3P 3050 3050 28.5 0.00 -           -          -          -          -            

KOU3C 3100 3100 794.5 0.00 -         -       -      -            -        KOU3P 3100 3100 34.5 0.00 -           -          -          -          -            

KOU3C 3150 3150 752 0.00 -         -       -      -            -        KOU3P 3150 3150 41.5 0.00 -           -          -          -          -            

KOU3C 3200 3200 710.5 0.00 -         -       -      -            -        KOU3P 3200 3200 49.5 0.00 -           -          -          -          -            

KOU3C 3250 3250 670 0.00 -         -       -      -            -        KOU3P 3250 3250 58.5 0.00 -           -          -          -          -            

KOU3C 3300 3300 630.5 0.00 -         -       -      -            -        KOU3P 3300 3300 69 0.00 -           -          -          -          -            

KOU3C 3350 3350 592.5 0.00 -         -       -      -            -        KOU3P 3350 3350 80.5 0.00 -           -          -          -          -            

KOU3C 3400 3400 556 0.00 -         -       -      -            -        KOU3P 3400 3400 93 0.00 -           -          -          -          -            

KOU3C 3450 3450 520.5 0.00 -         -       -      -            -        KOU3P 3450 3450 107.5 0.00 -           -          -          -          -            

KOU3C 3500 3500 486 0.00 -         -       -      -            -        KOU3P 3500 3500 122.5 0.00 -           -          -          -          -            

KOU3C 3550 3550 453.5 0.00 -         -       -      -            -        KOU3P 3550 3550 139.5 0.00 -           -          -          -          -            

KOU3C 3600 3600 422 0.00 -         -       -      -            -        KOU3P 3600 3600 157.5 0.00 -           -          -          -          -            

KOU3C 3650 3650 392.5 0.00 -         -       -      -            -        KOU3P 3650 3650 177.5 0.00 -           -          -          -          -            

KOU3C 3700 3700 364 0.00 -         -       -      -            -        KOU3P 3700 3700 198.5 0.00 -           -          -          100          -            

KOU3C 3750 3750 337 0.00 -         -       -      -            -        KOU3P 3750 3750 221 0.00 -           -          -          -          -            

KOU3C 3800 3800 311.5 0.00 -         -       -      -            -        KOU3P 3800 3800 245 0.00 -           -          -          -          -            

KOU3C 3850 3850 287 0.00 -         -       -      -            -        KOU3P 3850 3850 270.5 0.00 -           -          -          -          -            

KOU3C 3900 3900 264.5 0.00 -         -       -      -            -        KOU3P 3900 3900 297 0.00 -           -          -          -          -            

KOU3C 3950 3950 243 0.00 -         -       -      -            -        KOU3P 3950 3950 325.5 0.00 -           -          -          -          -            

KOU3C 4000 4000 223 0.00 -         -       -      -            -        KOU3P 4000 4000 355 0.00 -           -          -          -          -            

KOU3C 4050 4050 204.5 0.00 -         -       -      -            -        KOU3P 4050 4050 385.5 0.00 -           -          -          -          -            

KOU3C 4100 4100 187 0.00 -         -       -      -            -        KOU3P 4100 4100 417.5 0.00 -           -          -          -          -            

KOU3C 4150 4150 170.5 0.00 -         -       -      -            -        KOU3P 4150 4150 451 0.00 -           -          -          -          -            

KOU3C 4200 4200 155.5 0.00 -         -       -      200.0        -        KOU3P 4200 4200 485.5 0.00 -           -          -          -          -            

KOU3C 4250 4250 141.5 0.00 -         -       -      -            -        KOU3P 4250 4250 521 0.00 -           -          -          -          -            

KOU3C 4300 4300 128.5 0.00 -         -       -      -            -        KOU3P 4300 4300 557.5 0.00 -           -          -          -          -            

KOU3C 4350 4350 116.5 0.00 -         -       -      -            -        KOU3P 4350 4350 595 0.00 -           -          -          -          -            

KOU3C 4400 4400 105.5 0.00 -         -       -      -            -        KOU3P 4400 4400 633.5 0.00 -           -          -          -          -            

KOU3C 4450 4450 95.5 0.00 -         -       -      -            -        KOU3P 4450 4450 673 0.00 -           -          -          -          -            

KOU3C 4500 4500 86.5 0.00 -         -       -      -            -        KOU3P 4500 4500 713.5 0.00 -           -          -          -          -            

KOU3C 4550 4550 78 0.00 -         -       -      -            -        KOU3P 4550 4550 754.5 0.00 -           -          -          -          -            

KOU3C 4600 4600 70 0.00 -         -       -      -            -        KOU3P 4600 4600 796 0.00 -           -          -          -          -            

KOU3C 4650 4650 63 0.00 -         -       -      -            -        KOU3P 4650 4650 838.5 0.00 -           -          -          -          -            

KOU3C 4700 4700 56.5 0.00 -         -       -      -            -        KOU3P 4700 4700 881.5 0.00 -           -          -          -          -            



KOU3C 4750 4750 50.5 0.00 -         -       -      -            -        KOU3P 4750 4750 925.5 0.00 -           -          -          -          -            

KOU3C 4800 4800 45.5 0.00 -         -       -      -            -        KOU3P 4800 4800 969.5 0.00 -           -          -          -          -            

KOU3C 4850 4850 40.5 0.00 -         -       -      -            -        KOU3P 4850 4850 1014.5 0.00 -           -          -          -          -            

KOU3C 4900 4900 36.5 0.00 -         -       -      -            -        KOU3P 4900 4900 1059.5 0.00 -           -          -          -          -            

KOU3C 4950 4950 32.5 0.00 -         -       -      -            -        KOU3P 4950 4950 1105 0.00 -           -          -          -          -            

KOU3C 5000 5000 29 0.00 -         -       -      -            -        KOU3P 5000 5000 1151 0.00 -           -          -          -          -            

KOU3C 5050 5050 25.5 0.00 -         -       -      -            -        KOU3P 5050 5050 1197.5 0.00 -           -          -          -          -            

10Days 20Days 30Days 60Days 90Days

CALL Current 31.34 35.91 34.9 31.88 30           

PUT 1 week ago 21.81 24.56 29.93 28.38 34           

MEAN 1 month ago 21.06 27.09 26.95 35.52 36           

CALL 3 months ago 43.62 44.36 40.89 40.65 43           

PUT 6 months ago 40.44 57.92 48.94 37.69 34           

MEAN

CALL

PUT

MEAN

Source: Bloomberg
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Implied volatility for ATM 

JUN 23

JUL 23

AUG 23

Previous day 1D%CHG

32.69 32.36 1.02

32.70 32.40 0.93

32.70 32.38 0.97

33.53 33.22 0.93

33.53 33.22 0.93

33.53 33.22 0.93

33.53 33.22 0.93

33.53 33.22 0.93

33.53 33.22 0.93


