
Underlying instrument - FCPO CBOT Soybean oil futures
Cont Sett Change Open High Low Volm Open Int Cont Sett Change Open High Low Volm Open Int

JAN 23 3,823 -64 3,815 3,815 3,800 9 961 JAN 23 62.39 -0.74 63.50 63.50 62.41 9             1               

FEB 23 3,897 -64 3,961 3,961 3,867 3,843 9,098 MAR 23 62.11 -0.46 62.70 63.56 62.02 47,189     147,068    

MAR 23 3,911 -73 3,975 3,999 3,888 26,929 50,026 MAY 23 61.85 -0.47 62.47 63.21 61.76 22,522     88,888      

APR 23 3,918 -83 3,999 4,009 3,902 13,678 40,520 JUL 23 61.48 -0.48 62.12 62.82 61.40 16,927     66,464      

MAY 23 3,927 -68 3,988 4,012 3,908 8,327 30,931 AUG 23 61.01 -0.47 61.60 62.27 60.94 2,279       12,558      

JUN 23 3,929 -68 3,997 3,997 3,902 2,963 16,500 SEP 23 60.57 -0.47 60.97 61.75 60.48 1,968       11,967      

JUL 23 3,919 -68 3,981 3,981 3,891 2,799 15,925 OCT 23 60.08 -0.48 60.53 61.23 60.01 1,224       8,174        

AUG 23 3,894 -68 3,945 3,945 3,881 1,775 7,377 DEC 23 59.82 -0.51 60.41 61.09 59.75 7,518       30,241      

SEP 23 3,884 -68 3,962 3,962 3,869 2,012 10,770 JAN 24 59.58 -0.53 59.97 60.48 59.52 1,718       2,517        

OCT 23 3,877 -68 3,907 3,907 3,867 287 2,228 MAR 24 59.24 -0.53 60.13 60.13 59.18 1,241       1,683        

NOV 23 3,874 -63 3,889 3,895 3,864 572 7,464 MAY 24 58.99 -0.52 59.37 59.82 58.92 1,880       445           

DEC 23 3,884 -63 3,885 3,885 3,874 107 704 JUL 24 58.86 -0.49 59.63 59.78 58.91 729          451           

JAN 24 3,887 -63 3,891 3,897 3,872 340 1,772 AUG 24 58.63 -0.50 59.40 59.40 59.40 10           149           

MAR 24 3,888 -63 3,892 3,892 3,882 55 574 SEP 24 58.35 -0.48 - - - - 198           

MAY 24 3,878 -63 71 OCT 24 57.97 -0.48 - - - - 140           

JUL 24 3,878 -63 1

SEP 24 3,878 -63 Source : Bloomberg

NOV 24 3,878 -63

JAN 25 3,878 -63

MAR 25 3,878 -63

MAY 25 3,878 -63

JUL 25 3,878 -63

SEP 25 3,878 -63

NOV 25 3,878 -63

Calls Puts
Ticker Strike Last 1D% High Low Volm OInt OICh Ticker Strike Last 1D% High Low Volm OInt OICh

Apr-23 (29d 2/10/23); CSize 25; KOJ3 3906.00

KOJ3C 2700 2700 1215.5 0.00 -         -       -      -            -        KOJ3P 2700 2700 0.5 0.00 -           -          -          -          -            

KOJ3C 2750 2750 1165.5 0.00 -         -       -      -            -        KOJ3P 2750 2750 0.5 0.00 -           -          -          -          -            

KOJ3C 2800 2800 1115.5 0.00 -         -       -      -            -        KOJ3P 2800 2800 0.5 0.00 -           -          -          -          -            

KOJ3C 2850 2850 1066 0.00 -         -       -      -            -        KOJ3P 2850 2850 0.5 0.00 -           -          -          -          -            

KOJ3C 2900 2900 1016.5 0.00 -         -       -      -            -        KOJ3P 2900 2900 0.5 0.00 -           -          -          -          -            

KOJ3C 2950 2950 967 0.00 -         -       -      -            -        KOJ3P 2950 2950 1 0.00 -           -          -          -          -            

KOJ3C 3000 3000 917.5 0.00 -         -       -      -            -        KOJ3P 3000 3000 2 0.00 -           -          -          -          -            

KOJ3C 3050 3050 868.5 0.00 -         -       -      -            -        KOJ3P 3050 3050 2.5 0.00 -           -          -          -          -            

KOJ3C 3100 3100 820 0.00 -         -       -      -            -        KOJ3P 3100 3100 4 0.00 -           -          -          -          -            

KOJ3C 3150 3150 771.5 0.00 -         -       -      -            -        KOJ3P 3150 3150 5.5 0.00 -           -          -          -          -            

KOJ3C 3200 3200 724 0.00 -         -       -      -            -        KOJ3P 3200 3200 7.5 0.00 -           -          -          -          -            

KOJ3C 3250 3250 677 0.00 -         -       -      -            -        KOJ3P 3250 3250 10.5 0.00 -           -          -          -          -            

KOJ3C 3300 3300 631 0.00 -         -       -      -            -        KOJ3P 3300 3300 14 0.00 -           -          -          -          -            

KOJ3C 3350 3350 585.5 0.00 -         -       -      -            -        KOJ3P 3350 3350 19 0.00 -           -          -          -          -            

KOJ3C 3400 3400 541.5 0.00 -         -       -      -            -        KOJ3P 3400 3400 24.5 0.00 -           -          -          -          -            

KOJ3C 3450 3450 498.5 0.00 -         -       -      -            -        KOJ3P 3450 3450 32 0.00 -           -          -          -          -            

KOJ3C 3500 3500 457.5 0.00 -         -       -      -            -        KOJ3P 3500 3500 40.5 0.00 -           -          -          -          -            

KOJ3C 3550 3550 417.5 0.00 -         -       -      -            -        KOJ3P 3550 3550 50.5 0.00 -           -          -          -          -            

KOJ3C 3600 3600 379.5 0.00 -         -       -      -            -        KOJ3P 3600 3600 62.5 0.00 -           -          -          400          -            

KOJ3C 3650 3650 343.5 0.00 -         -       -      -            -        KOJ3P 3650 3650 76 0.00 -           -          -          -          -            

KOJ3C 3700 3700 309.5 0.00 -         -       -      -            -        KOJ3P 3700 3700 92 0.00 -           -          -          -          -            

KOJ3C 3750 3750 277.5 0.00 -         -       -      -            -        KOJ3P 3750 3750 110 0.00 -           -          -          -          -            

KOJ3C 3800 3800 247.5 0.00 -         -       -      -            -        KOJ3P 3800 3800 130 0.00 -           -          -          100          -            

KOJ3C 3850 3850 219.5 0.00 -         -       -      -            -        KOJ3P 3850 3850 152 0.00 -           -          -          -          -            

KOJ3C 3900 3900 194 0.00 -         -       -      -            -        KOJ3P 3900 3900 176 0.00 -           -          -          -          -            

KOJ3C 3950 3950 170.5 0.00 -         -       -      -            -        KOJ3P 3950 3950 202.5 0.00 -           -          -          -          -            

KOJ3C 4000 4000 149.5 0.00 -         -       -      -            -        KOJ3P 4000 4000 231 0.00 -           -          -          -          -            

KOJ3C 4050 4050 130 0.00 -         -       -      -            -        KOJ3P 4050 4050 261.5 0.00 -           -          -          -          -            

KOJ3C 4100 4100 112.5 0.00 -         -       -      -            -        KOJ3P 4100 4100 294 0.00 -           -          -          -          -            

KOJ3C 4150 4150 97 0.00 -         -       -      -            -        KOJ3P 4150 4150 328.5 0.00 -           -          -          -          -            

KOJ3C 4200 4200 83.5 0.00 -         -       -      -            -        KOJ3P 4200 4200 364.5 0.00 -           -          -          -          -            

KOJ3C 4250 4250 71 0.00 -         -       -      -            -        KOJ3P 4250 4250 402.5 0.00 -           -          -          -          -            

KOJ3C 4300 4300 60.5 0.00 -         -       -      -            -        KOJ3P 4300 4300 441.5 0.00 -           -          -          -          -            

KOJ3C 4350 4350 51 0.00 -         -       -      -            -        KOJ3P 4350 4350 482 0.00 -           -          -          -          -            

KOJ3C 4400 4400 43 0.00 -         -       -      -            -        KOJ3P 4400 4400 524 0.00 -           -          -          -          -            

KOJ3C 4450 4450 36 0.00 -         -       -      -            -        KOJ3P 4450 4450 567 0.00 -           -          -          -          -            

KOJ3C 4500 4500 30 0.00 -         -       -      -            -        KOJ3P 4500 4500 610.5 0.00 -           -          -          -          -            

KOJ3C 4550 4550 25 0.00 -         -       -      -            -        KOJ3P 4550 4550 655.5 0.00 -           -          -          -          -            

KOJ3C 4600 4600 20.5 0.00 -         -       -      -            -        KOJ3P 4600 4600 701 0.00 -           -          -          -          -            

KOJ3C 4650 4650 17 0.00 -         -       -      -            -        KOJ3P 4650 4650 747.5 0.00 -           -          -          -          -            

KOJ3C 4700 4700 14 0.00 -         -       -      -            -        KOJ3P 4700 4700 794 0.00 -           -          -          -          -            

KOJ3C 4750 4750 11.5 0.00 -         -       -      -            -        KOJ3P 4750 4750 841.5 0.00 -           -          -          -          -            

KOJ3C 4800 4800 9.5 0.00 -         -       -      -            -        KOJ3P 4800 4800 889 0.00 -           -          -          -          -            

KOJ3C 4850 4850 7.5 0.00 -         -       -      -            -        KOJ3P 4850 4850 937.5 0.00 -           -          -          -          -            

KOJ3C 4900 4900 6 0.00 -         -       -      -            -        KOJ3P 4900 4900 986 0.00 -           -          -          -          -            

KOJ3C 4950 4950 5 0.00 -         -       -      -            -        KOJ3P 4950 4950 1034.5 0.00 -           -          -          -          -            

KOJ3C 5000 5000 4 0.00 -         -       -      -            -        KOJ3P 5000 5000 1083.5 0.00 -           -          -          -          -            

KOJ3C 5050 5050 3 0.00 -         -       -      -            -        KOJ3P 5050 5050 1132.5 0.00 -           -          -          -          -            

KOJ3C 5100 5100 2.5 0.00 -         -       -      -            -        KOJ3P 5100 5100 1182 0.00 -           -          -          -          -            

KOJ3C 5150 5150 2 0.00 -         -       -      -            -        KOJ3P 5150 5150 1231 0.00 -           -          -          -          -            

May-23 (57d 3/10/23); CSize 25; KOK3 3913.00

KOK3C 2700 2700 1223.5 0.00 0.0 0 0 0 0 KOK3P 2700 2700 2 0.00 -           -          0 -          -            

KOK3C 2750 2750 1174.5 0.00 -         -       -      -            -        KOK3P 2750 2750 2.5 0.00 -           -          -          -          -            

KOK3C 2800 2800 1125.5 0.00 -         -       -      -            -        KOK3P 2800 2800 3.5 0.00 -           -          -          -          -            

KOK3C 2850 2850 1077 0.00 -         -       -      -            -        KOK3P 2850 2850 5 0.00 -           -          -          -          -            

KOK3C 2900 2900 1029 0.00 -         -       -      -            -        KOK3P 2900 2900 6.5 0.00 -           -          -          -          -            

KOK3C 2950 2950 981.5 0.00 -         -       -      -            -        KOK3P 2950 2950 8.5 0.00 -           -          -          -          -            

KOK3C 3000 3000 934 0.00 -         -       -      -            -        KOK3P 3000 3000 11.5 0.00 -           -          -          -          -            

KOK3C 3050 3050 887.5 0.00 -         -       -      -            -        KOK3P 3050 3050 14.5 0.00 -           -          -          -          -            

KOK3C 3100 3100 841.5 0.00 -         -       -      -            -        KOK3P 3100 3100 18.5 0.00 -           -          -          -          -            

KOK3C 3150 3150 796.5 0.00 -         -       -      -            -        KOK3P 3150 3150 23 0.00 -           -          -          -          -            

KOK3C 3200 3200 752 0.00 -         -       -      -            -        KOK3P 3200 3200 28.5 0.00 -           -          -          -          -            

KOK3C 3250 3250 709 0.00 -         -       -      -            -        KOK3P 3250 3250 35 0.00 -           -          -          -          -            

KOK3C 3300 3300 666.5 0.00 -         -       -      -            -        KOK3P 3300 3300 42.5 0.00 -           -          -          -          -            

KOK3C 3350 3350 625.5 0.00 -         -       -      -            -        KOK3P 3350 3350 51 0.00 -           -          -          -          -            

KOK3C 3400 3400 585.5 0.00 -         -       -      -            -        KOK3P 3400 3400 61 0.00 -           -          -          -          -            

KOK3C 3450 3450 547 0.00 -         -       -      -            -        KOK3P 3450 3450 72 0.00 -           -          -          -          -            

KOK3C 3500 3500 509.5 0.00 -         -       -      -            -        KOK3P 3500 3500 84.5 0.00 -           -          -          200          -            

KOK3C 3550 3550 474 0.00 -         -       -      -            -        KOK3P 3550 3550 98.5 0.00 -           -          -          -          -            

KOK3C 3600 3600 439.5 0.00 -         -       -      -            -        KOK3P 3600 3600 114 0.00 -           -          -          -          -            

KOK3C 3650 3650 406.5 0.00 -         -       -      -            -        KOK3P 3650 3650 131 0.00 -           -          -          -          -            

KOK3C 3700 3700 375.5 0.00 -         -       -      -            -        KOK3P 3700 3700 149.5 0.00 -           -          -          1,250       -            

KOK3C 3750 3750 346 0.00 -         -       -      -            -        KOK3P 3750 3750 169.5 0.00 -           -          -          -          -            

KOK3C 3800 3800 317.5 0.00 -         -       -      -            -        KOK3P 3800 3800 191.5 0.00 -           -          -          -          -            

KOK3C 3850 3850 291 0.00 -         -       -      -            -        KOK3P 3850 3850 214.5 0.00 -           -          -          -          -            

KOK3C 3900 3900 266.5 0.00 -         -       -      -            -        KOK3P 3900 3900 239.5 0.00 -           -          -          1,400       -            

KOK3C 3950 3950 243 0.00 -         -       -      -            -        KOK3P 3950 3950 266 0.00 -           -          -          -          -            

KOK3C 4000 4000 221 0.00 -         -       -      -            -        KOK3P 4000 4000 294 0.00 -           -          -          -          -            

KOK3C 4050 4050 201 0.00 -         -       -      -            -        KOK3P 4050 4050 323.5 0.00 -           -          -          -          -            
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KOK3C 4100 4100 182 0.00 -         -       -      1,250.0     -        KOK3P 4100 4100 354.5 0.00 -           -          -          -          -            

KOK3C 4150 4150 164.5 0.00 -         -       -      -            -        KOK3P 4150 4150 386.5 0.00 -           -          -          -          -            

KOK3C 4200 4200 148.5 0.00 -         -       -      -            -        KOK3P 4200 4200 420 0.00 -           -          -          -          -            

KOK3C 4250 4250 133.5 0.00 -         -       -      -            -        KOK3P 4250 4250 455 0.00 -           -          -          -          -            

KOK3C 4300 4300 120 0.00 -         -       -      1,400.0     -        KOK3P 4300 4300 491.5 0.00 -           -          -          -          -            

KOK3C 4350 4350 107.5 0.00 -         -       -      -            -        KOK3P 4350 4350 528.5 0.00 -           -          -          -          -            

KOK3C 4400 4400 96.5 0.00 -         -       -      -            -        KOK3P 4400 4400 567 0.00 -           -          -          -          -            

KOK3C 4450 4450 86 0.00 -         -       -      -            -        KOK3P 4450 4450 606.5 0.00 -           -          -          -          -            

KOK3C 4500 4500 76.5 0.00 -         -       -      100.0        -        KOK3P 4500 4500 647 0.00 -           -          -          -          -            

KOK3C 4550 4550 68 0.00 -         -       -      -            -        KOK3P 4550 4550 688 0.00 -           -          -          -          -            

KOK3C 4600 4600 60.5 0.00 -         -       -      -            -        KOK3P 4600 4600 730.5 0.00 -           -          -          -          -            

KOK3C 4650 4650 53.5 0.00 -         -       -      -            -        KOK3P 4650 4650 773 0.00 -           -          -          -          -            

KOK3C 4700 4700 47.5 0.00 -         -       -      -            -        KOK3P 4700 4700 817 0.00 -           -          -          -          -            

KOK3C 4750 4750 41.5 0.00 -         -       -      -            -        KOK3P 4750 4750 861 0.00 -           -          -          -          -            

KOK3C 4800 4800 37 0.00 -         -       -      1,450.0     -        KOK3P 4800 4800 906 0.00 -           -          -          -          -            

KOK3C 4850 4850 32.5 0.00 -         -       -      -            -        KOK3P 4850 4850 951 0.00 -           -          -          -          -            

KOK3C 4900 4900 28.5 0.00 -         -       -      -            -        KOK3P 4900 4900 997 0.00 -           -          -          -          -            

KOK3C 4950 4950 25 0.00 -         -       -      -            -        KOK3P 4950 4950 1043 0.00 -           -          -          -          -            

KOK3C 5000 5000 22 0.00 -         -       -      -            -        KOK3P 5000 5000 1090 0.00 -           -          -          -          -            

KOK3C 5050 5050 19 0.00 -         -       -      -            -        KOK3P 5050 5050 1137 0.00 -           -          -          -          -            

KOK3C 5100 5100 16.5 0.00 -         -       -      1,400.0     -        KOK3P 5100 5100 1184 0.00 -           -          -          -          -            

KOK3C 5150 5150 14.5 0.00 -         -       -      -            -        KOK3P 5150 5150 1232 0.00 -           -          -          -          -            

Jun-23 (88d 4/10/23); CSize 25; KOM3 3913.00

KOM3C 2700 2700 1227.5 0.00 -         -       -      -            -        KOM3P 2700 2700 7 0.00 -           -          -          -          -            

KOM3C 2750 2750 1180 0.00 -         -       -      -            -        KOM3P 2750 2750 9 0.00 -           -          -          -          -            

KOM3C 2800 2800 1132.5 0.00 -         -       -      -            -        KOM3P 2800 2800 11.5 0.00 -           -          -          -          -            

KOM3C 2850 2850 1086 0.00 -         -       -      -            -        KOM3P 2850 2850 14.5 0.00 -           -          -          -          -            

KOM3C 2900 2900 1039.5 0.00 -         -       -      -            -        KOM3P 2900 2900 18 0.00 -           -          -          -          -            

KOM3C 2950 2950 994 0.00 -         -       -      -            -        KOM3P 2950 2950 22 0.00 -           -          -          -          -            

KOM3C 3000 3000 949.5 0.00 -         -       -      -            -        KOM3P 3000 3000 27 0.00 -           -          -          -          -            

KOM3C 3050 3050 905 0.00 -         -       -      -            -        KOM3P 3050 3050 32.5 0.00 -           -          -          -          -            

KOM3C 3100 3100 862 0.00 -         -       -      -            -        KOM3P 3100 3100 39 0.00 -           -          -          -          -            

KOM3C 3150 3150 819.5 0.00 -         -       -      -            -        KOM3P 3150 3150 46 0.00 -           -          -          -          -            

KOM3C 3200 3200 778 0.00 -         -       -      -            -        KOM3P 3200 3200 54.5 0.00 -           -          -          -          -            

KOM3C 3250 3250 737.5 0.00 -         -       -      -            -        KOM3P 3250 3250 63.5 0.00 -           -          -          -          -            

KOM3C 3300 3300 698 0.00 -         -       -      -            -        KOM3P 3300 3300 73.5 0.00 -           -          -          -          -            

KOM3C 3350 3350 660 0.00 -         -       -      -            -        KOM3P 3350 3350 85 0.00 -           -          -          -          -            

KOM3C 3400 3400 623 0.00 -         -       -      -            -        KOM3P 3400 3400 97.5 0.00 -           -          -          -          -            

KOM3C 3450 3450 587 0.00 -         -       -      -            -        KOM3P 3450 3450 111.5 0.00 -           -          -          -          -            

KOM3C 3500 3500 552 0.00 -         -       -      -            -        KOM3P 3500 3500 126.5 0.00 -           -          -          -          -            

KOM3C 3550 3550 519 0.00 -         -       -      -            -        KOM3P 3550 3550 142.5 0.00 -           -          -          -          -            

KOM3C 3600 3600 486.5 0.00 -         -       -      -            -        KOM3P 3600 3600 160 0.00 -           -          -          -          -            

KOM3C 3650 3650 456 0.00 -         -       -      -            -        KOM3P 3650 3650 179 0.00 -           -          -          -          -            

KOM3C 3700 3700 426.5 0.00 -         -       -      -            -        KOM3P 3700 3700 199 0.00 -           -          -          -          -            

KOM3C 3750 3750 398.5 0.00 -         -       -      -            -        KOM3P 3750 3750 220.5 0.00 -           -          -          -          -            

KOM3C 3800 3800 371.5 0.00 -         -       -      -            -        KOM3P 3800 3800 243.5 0.00 -           -          -          -          -            

KOM3C 3850 3850 346 0.00 -         -       -      -            -        KOM3P 3850 3850 267.5 0.00 -           -          -          -          -            

KOM3C 3900 3900 321.5 0.00 -         -       -      -            -        KOM3P 3900 3900 293 0.00 -           -          -          -          -            

KOM3C 3950 3950 298.5 0.00 -         -       -      -            -        KOM3P 3950 3950 319.5 0.00 -           -          -          -          -            

KOM3C 4000 4000 277 0.00 -         -       -      -            -        KOM3P 4000 4000 347.5 0.00 -           -          -          -          -            

KOM3C 4050 4050 256.5 0.00 -         -       -      -            -        KOM3P 4050 4050 376.5 0.00 -           -          -          -          -            

KOM3C 4100 4100 237 0.00 -         -       -      -            -        KOM3P 4100 4100 407 0.00 -           -          -          -          -            

KOM3C 4150 4150 219 0.00 -         -       -      -            -        KOM3P 4150 4150 438.5 0.00 -           -          -          -          -            

KOM3C 4200 4200 202 0.00 -         -       -      -            -        KOM3P 4200 4200 471 0.00 -           -          -          -          -            

KOM3C 4250 4250 186 0.00 -         -       -      -            -        KOM3P 4250 4250 505 0.00 -           -          -          -          -            

KOM3C 4300 4300 171.5 0.00 -         -       -      -            -        KOM3P 4300 4300 539.5 0.00 -           -          -          -          -            

KOM3C 4350 4350 157.5 0.00 -         -       -      -            -        KOM3P 4350 4350 575.5 0.00 -           -          -          -          -            

KOM3C 4400 4400 144.5 0.00 -         -       -      -            -        KOM3P 4400 4400 612 0.00 -           -          -          -          -            

KOM3C 4450 4450 132.5 0.00 -         -       -      -            -        KOM3P 4450 4450 649.5 0.00 -           -          -          -          -            

KOM3C 4500 4500 121 0.00 -         -       -      -            -        KOM3P 4500 4500 688 0.00 -           -          -          -          -            

KOM3C 4550 4550 111 0.00 -         -       -      -            -        KOM3P 4550 4550 727.5 0.00 -           -          -          -          -            

KOM3C 4600 4600 101.5 0.00 -         -       -      -            -        KOM3P 4600 4600 767.5 0.00 -           -          -          -          -            

KOM3C 4650 4650 92.5 0.00 -         -       -      -            -        KOM3P 4650 4650 808 0.00 -           -          -          -          -            

KOM3C 4700 4700 84 0.00 -         -       -      -            -        KOM3P 4700 4700 849.5 0.00 -           -          -          -          -            

KOM3C 4750 4750 76.5 0.00 -         -       -      -            -        KOM3P 4750 4750 892 0.00 -           -          -          -          -            

KOM3C 4800 4800 70 0.00 -         -       -      -            -        KOM3P 4800 4800 934.5 0.00 -           -          -          -          -            

KOM3C 4850 4850 63.5 0.00 -         -       -      -            -        KOM3P 4850 4850 978 0.00 -           -          -          -          -            

KOM3C 4900 4900 57.5 0.00 -         -       -      -            -        KOM3P 4900 4900 1021.5 0.00 -           -          -          -          -            

KOM3C 4950 4950 52 0.00 -         -       -      -            -        KOM3P 4950 4950 1066 0.00 -           -          -          -          -            

KOM3C 5000 5000 47.5 0.00 -         -       -      -            -        KOM3P 5000 5000 1110.5 0.00 -           -          -          -          -            

KOM3C 5050 5050 43 0.00 -         -       -      -            -        KOM3P 5050 5050 1156 0.00 -           -          -          -          -            

KOM3C 5100 5100 38.5 0.00 -         -       -      -            -        KOM3P 5100 5100 1201.5 0.00 -           -          -          -          -            

KOM3C 5150 5150 35 0.00 -         -       -      -            -        KOM3P 5150 5150 1247 0.00 -           -          -          -          -            

Jul-23 (118d 5/10/23); CSize 25; KON3 3904.00

KON3C 2700 2700 1221.5 0.00 -         -       -      -            -        KON3P 2700 2700 14.5 0.00 -           -          -          -          -            

KON3C 2750 2750 1175.5 0.00 -         -       -      -            -        KON3P 2750 2750 18 0.00 -           -          -          -          -            

KON3C 2800 2800 1129.5 0.00 -         -       -      -            -        KON3P 2800 2800 21.5 0.00 -           -          -          -          -            

KON3C 2850 2850 1084.5 0.00 -         -       -      -            -        KON3P 2850 2850 26 0.00 -           -          -          -          -            

KON3C 2900 2900 1040 0.00 -         -       -      -            -        KON3P 2900 2900 31 0.00 -           -          -          -          -            

KON3C 2950 2950 996.5 0.00 -         -       -      -            -        KON3P 2950 2950 37 0.00 -           -          -          -          -            

KON3C 3000 3000 953.5 0.00 -         -       -      -            -        KON3P 3000 3000 43.5 0.00 -           -          -          -          -            

KON3C 3050 3050 911.5 0.00 -         -       -      -            -        KON3P 3050 3050 51 0.00 -           -          -          -          -            

KON3C 3100 3100 870 0.00 -         -       -      -            -        KON3P 3100 3100 59 0.00 -           -          -          -          -            

KON3C 3150 3150 829.5 0.00 -         -       -      -            -        KON3P 3150 3150 68.5 0.00 -           -          -          -          -            

KON3C 3200 3200 790.5 0.00 -         -       -      -            -        KON3P 3200 3200 78.5 0.00 -           -          -          -          -            

KON3C 3250 3250 752 0.00 -         -       -      -            -        KON3P 3250 3250 89.5 0.00 -           -          -          -          -            

KON3C 3300 3300 714.5 0.00 -         -       -      -            -        KON3P 3300 3300 101.5 0.00 -           -          -          -          -            

KON3C 3350 3350 678.5 0.00 -         -       -      -            -        KON3P 3350 3350 115 0.00 -           -          -          -          -            

KON3C 3400 3400 643 0.00 -         -       -      -            -        KON3P 3400 3400 129.5 0.00 -           -          -          -          -            

KON3C 3450 3450 609 0.00 -         -       -      -            -        KON3P 3450 3450 145 0.00 -           -          -          -          -            

KON3C 3500 3500 576.5 0.00 -         -       -      -            -        KON3P 3500 3500 161.5 0.00 -           -          -          -          -            

KON3C 3550 3550 544.5 0.00 -         -       -      -            -        KON3P 3550 3550 179.5 0.00 -           -          -          -          -            

KON3C 3600 3600 514 0.00 -         -       -      -            -        KON3P 3600 3600 198.5 0.00 -           -          -          -          -            

KON3C 3650 3650 485 0.00 -         -       -      -            -        KON3P 3650 3650 218.5 0.00 -           -          -          -          -            

KON3C 3700 3700 456.5 0.00 -         -       -      -            -        KON3P 3700 3700 240 0.00 -           -          -          -          -            

KON3C 3750 3750 429.5 0.00 -         -       -      -            -        KON3P 3750 3750 262.5 0.00 -           -          -          -          -            

KON3C 3800 3800 404 0.00 -         -       -      -            -        KON3P 3800 3800 286 0.00 -           -          -          -          -            

KON3C 3850 3850 379 0.00 -         -       -      -            -        KON3P 3850 3850 311 0.00 -           -          -          -          -            

KON3C 3900 3900 355.5 0.00 -         -       -      -            -        KON3P 3900 3900 337 0.00 -           -          -          -          -            

KON3C 3950 3950 333 0.00 -         -       -      -            -        KON3P 3950 3950 364 0.00 -           -          -          -          -            

KON3C 4000 4000 312 0.00 -         -       -      -            -        KON3P 4000 4000 392 0.00 -           -          -          -          -            

KON3C 4050 4050 291.5 0.00 -         -       -      -            -        KON3P 4050 4050 421.5 0.00 -           -          -          -          -            

KON3C 4100 4100 272.5 0.00 -         -       -      -            -        KON3P 4100 4100 451.5 0.00 -           -          -          -          -            

KON3C 4150 4150 254.5 0.00 -         -       -      -            -        KON3P 4150 4150 483 0.00 -           -          -          -          -            

KON3C 4200 4200 237 0.00 -         -       -      -            -        KON3P 4200 4200 515.5 0.00 -           -          -          -          -            

KON3C 4250 4250 221 0.00 -         -       -      -            -        KON3P 4250 4250 548.5 0.00 -           -          -          -          -            

KON3C 4300 4300 205.5 0.00 -         -       -      -            -        KON3P 4300 4300 583 0.00 -           -          -          -          -            

KON3C 4350 4350 191 0.00 -         -       -      -            -        KON3P 4350 4350 618 0.00 -           -          -          -          -            

KON3C 4400 4400 177.5 0.00 -         -       -      -            -        KON3P 4400 4400 654 0.00 -           -          -          -          -            

KON3C 4450 4450 165 0.00 -         -       -      -            -        KON3P 4450 4450 690.5 0.00 -           -          -          -          -            

KON3C 4500 4500 153 0.00 -         -       -      -            -        KON3P 4500 4500 728.5 0.00 -           -          -          -          -            

KON3C 4550 4550 142 0.00 -         -       -      -            -        KON3P 4550 4550 766.5 0.00 -           -          -          -          -            

KON3C 4600 4600 131.5 0.00 -         -       -      -            -        KON3P 4600 4600 805.5 0.00 -           -          -          -          -            

KON3C 4650 4650 121.5 0.00 -         -       -      -            -        KON3P 4650 4650 845.5 0.00 -           -          -          -          -            

KON3C 4700 4700 112.5 0.00 -         -       -      -            -        KON3P 4700 4700 886 0.00 -           -          -          -          -            

KON3C 4750 4750 104 0.00 -         -       -      -            -        KON3P 4750 4750 926.5 0.00 -           -          -          -          -            

KON3C 4800 4800 96 0.00 -         -       -      -            -        KON3P 4800 4800 968.5 0.00 -           -          -          -          -            



KON3C 4850 4850 88.5 0.00 -         -       -      -            -        KON3P 4850 4850 1010.5 0.00 -           -          -          -          -            

KON3C 4900 4900 81.5 0.00 -         -       -      -            -        KON3P 4900 4900 1053 0.00 -           -          -          -          -            

KON3C 4950 4950 75.5 0.00 -         -       -      -            -        KON3P 4950 4950 1096 0.00 -           -          -          -          -            

KON3C 5000 5000 69.5 0.00 -         -       -      -            -        KON3P 5000 5000 1139.5 0.00 -           -          -          -          -            

KON3C 5050 5050 64 0.00 -         -       -      -            -        KON3P 5050 5050 1183.5 0.00 -           -          -          -          -            

KON3C 5100 5100 58.5 0.00 -         -       -      -            -        KON3P 5100 5100 1228 0.00 -           -          -          -          -            

KON3C 5150 5150 54 0.00 -         -       -      -            -        KON3P 5150 5150 1273 0.00 -           -          -          -          -            

10Days 20Days 30Days 60Days 90Days

CALL Current 31.34 35.91 34.9 31.88 30           

PUT 1 week ago 21.81 24.56 29.93 28.38 34           

MEAN 1 month ago 21.06 27.09 26.95 35.52 36           

CALL 3 months ago 43.62 44.36 40.89 40.65 43           

PUT 6 months ago 40.44 57.92 48.94 37.69 34           

MEAN

CALL

PUT

MEAN

Source: Bloomberg
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Implied volatility for ATM 

MAR 23

APR 23

MAY 23

Previous day 1D%CHG

40.21 40.76 -1.35

40.24 40.77 -1.30

40.23 40.77 -1.32

41.47 42.06 -1.40

41.47 42.06 -1.40

41.47 42.06 -1.40

40.87 41.36 -1.18

40.87 41.36 -1.18

40.87 41.36 -1.18


